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Y =39793.58+0.477X, +2.469X,-362.811X, +47.110X,

(0.232) (7.901) (0.938) (-0.215) (0911)

R?=0.938 R?=0.929 ['=98.736

Dependent Variable: ¥

Method: Least Squares

Dale: 10/07724 Time: 1517

Sample: 131

Included observations: 31

Variable Coefficient Std. Error +-Statistic Prob.

c 3979358 1714214 0232139 08182
x1 0.477450 0.060430 7.900929 0.0000
X2 2469398 2632080 0837872  0.3569
xa -362.8112 1689.816 -0.214705 08317
X4 47.11003 5169952 0811228 0.3705

R-squared 0.938234 Mean dependent var 2897029

Adjusted R-squared 0928732 S.D. dependentvar 7081.220

SE of regression 1880412 Akaike info criterion 18.07367

Sum squared resid 92915112 Schwarz criterion 18.30496

Log likelihood -275.1418 Hannan-Quinn criter. 18.14806

F-statistic 9873601 Durbin-Watson stat 2 000677

Prob(F-statistic) 0.000000
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Heteroskedasticity Test: White

F-statistic 5.395780 Prob. F(1,29) 0.0274
Obs*R-squared 4.863073 Prob. Chi-Square(1) 0.0274
Scaled explained SS 2.094713 Prob. Chi-Square(1) 0.1478
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Heteroskedasticity Test White

F-statistic 0.333403 Prob. F(1,29) 0.5681
Obs*R-squared 0.352345 Prob. Chi-Square(1) 0.5528
Scaled explained 88 0.146084 Prob. Chi-Square(1) 0.7023
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